
Deal ID 9885

Santander Drive Auto Receivables Trust 2019-3

8/21/2019

2/6/2020

$1,169.2202

0.88

Initial Collateral Default Vol. 0.0279

Current Collateral Default Vol. 0.0295

Tranche Seniority Rating Balance O/S (M) Interest Type
Rate /  

Spread

Credit 

Duration

Credit 

Convexity

A1 Senior Aaa $7.03 Fixed 2.21% -1.1782 2.7119

A2A Senior Aaa $160.00 Fixed 2.28% -6.0272 49.1858

A2B Senior Aaa $100.00 Floating 0.33% -6.0289 49.2054

A3 Senior Aaa $111.91 Fixed 2.16% -12.7390 177.9549

B1 Subordinate Aaa $133.29 Fixed 2.28% -17.8452 342.8472

C1 Subordinate A1 $181.22 Fixed 2.49% -25.5654 699.2514

D1 Subordinate A3 $119.84 Fixed 2.68% -34.7554 1280.8482

E1 Subordinate Baa2 $95.88 Fixed 3.64% -42.8336 1964.0749

Closing Date

As-of date

Initial Pool Balance (M)

Pool Factor


